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Securities Lending Report
HSBC CONTINENTAL EUROPE / HSBC MSCI PACIFIC EX JAPAN UCITS ETF - 706078
Report as at 02/07/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HSBC CONTINENTAL EUROPE / HSBC MSCI PACIFIC EX JAPAN UCITS ETF - 706078

Replication Mode

Physical replication

ISIN Code

IEO0B5SG8Z57

Total net assets (AuM)

1,100,818,750

Reference currency of the fund

usSD

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 02/07/2025

Currently on loan in USD (base currency)

57,389,596.11

Current percentage on loan (in % of the fund AuM)

5.21%

Collateral value (cash and securities) in USD (base currency)

60,508,331.19

Collateral value (cash and securities) in % of loan

105%

Securities lending statistics

12-month average on loan in USD (base currency)

60,426,946.33

12-month average on loan as a % of the fund AuM

8.25%

12-month maximum on loan in USD

103,358,065.61

12-month maximum on loan as a % of the fund AuM 14.30%
Gross Return for the fund over the last 12 months in (base currency fund) 116,636.32
Gross Return for the fund over the last 12 months in % of the fund AuM 0.0159%

Collateral data - as at 02/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

AUO00000CBA7 CBA ODSH CBA COM AU AUD AAA 401,869.96 264,129.71 0.44%
AU000000CSL8 CSL ODSH CSL COM AU AUD AAA 402,334.04 264,434.73 0.44%
BE0000364738 BEGV 3.450 06/22/42 BELGIUM GOV BE EUR AA3 23.14 27.26 0.00%
BE0003764785 ACKERMANS ODSH ACKERMANS COM BE EUR AA3 208,176.80 245,195.14 0.41%
CA8672241079 SUNCOR ENERGY ODSH SUNCOR ENERGY COM CA CAD AAA 744,592.95 545,282.22 0.90%
CH0012005267 NOVARTIS ODSH NOVARTIS COM CH CHF 223,701.49 282,250.29 0.47%
CNE1000003W8 PETROCHINA ODSH PETROCHINA COM CN HKD 7,288,620.74 928,485.64 1.53%
DE0001108744 DEGV PO STR 08/15/46 GERMANY GOV DE EUR AAA 16,149.06 19,020.71 0.03%
DE0003811451 DEGV IO STR 08/15/27 GERMANY GOV DE EUR AAA 36,182.10 42,616.06 0.07%
DEO0007030009 RHEINMETALL ODSH RHEINMETALL COM DE EUR AAA 185,431.00 218,404.64 0.36%




Collateral data - as at 02/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

DE0007164600 SAP SE ODSH SAP SE COM DE EUR AAA 1,511,602.38 1,780,398.03 2.94%
DE0007236101 SIEMENS ODSH SIEMENS COM DE EUR AAA 348,997.98 411,057.38 0.68%
DE0008404005 ALLIANZ ODSH ALLIANZ COM DE EUR AAA 185,238.40 218,177.80 0.36%
DEOOOATEWWWO ADIDAS ODSH ADIDAS COM DE EUR AAA 14,903.99 17,554.24 0.03%
ES0177542018 ORD EURO0.5 (CREST LINE) INTERNATIONAL CONSOLIDATED AIRLINES CST GB GBP AA3 1,139,212.08 1,562,714.17 2.58%
F10009003727 WARTSILA ODSH WARTSILA COM Fl EUR AA1 19.82 28,880 0.00%
FR0000120404 ACCOR ODSH ACCOR COM FR EUR AA2 40,176.51 47,320.77 0.08%
FR0000120578 SANOFI FR ODSH SANOFI FR COM FR EUR AA2 1,341,165.15 1,579,653.36 2.61%
FR0000121014 LVMH ODSH LVMH COM FR EUR AA2 1,284,727.94 1,513,180.40 2.50%
FR0000130809 SOCIETE GENERALE ODSH SOCIETE GENERALE COM FR EUR AA2 788,298.00 928,474.46 1.53%
FR0010307819 LEGRAND ODSH LEGRAND COM FR EUR AA2 1,060,416.45 1,248,981.46 2.06%
FR0011883966 FRGV 2.500 05/25/30 FRANCE GOV FR EUR AA2 1,556,484.15 1,833,260.75 3.03%
FR0013257524 FRGV 2.000 05/25/48 FRANCE GOV FR EUR AA2 0.72 0.85 0.00%
FR0013313582 FRGV 1.250 05/25/34 FRANCE GOV FR EUR AA2 1,556,484.01 1,833,260.58 3.03%
FR0013404969 FRGV 1.500 05/25/50 FRANCE GOV FR EUR AA2 1,556,483.89 1,833,260.45 3.03%
FR0013451507 FRGV 11/25/29 FRANCE GOV FR EUR AA2 1,556,484.16 1,833,260.76 3.03%
FR0013515806 FRGV 0.500 05/25/40 FRANCE GOV FR EUR AA2 1,556,484.32 1,833,260.95 3.03%
FR0014007L00 FRGV 05/25/32 FRANCE GOV FR EUR AA2 130,182.86 153,332.20 0.25%
FR0014009062 FRGV 1.250 05/25/38 FRANCE GOV FR EUR AA2 389,125.00 458,319.85 0.76%
FR001400BKZ3 FRGV 2.000 11/25/32 FRANCE GOV FR EUR AA2 1,556,484.81 1,833,261.53 3.03%
GB0004544929 ORD GBPO0.10 IMPERIAL TOBACCO CST GB GBP AA3 910,573.92 1,249,079.77 2.06%
GB00OB10RZP78 ORD SHARES OF 3 1/9 PENCE UNILEVER PLC CST GB GBP AA3 910,560.00 1,249,060.68 2.06%
GB00B6460505 UKT 4 1/4 12/07/40 UK TREASURY GIL GB GBP AA3 962,135.99 1,319,810.04 2.18%
GB00B8479V04 UKT 3 1/4 01/22/44 UK TREASURY GIL GB GBP AA3 962,135.99 1,319,810.04 2.18%
GB00OBBJNQY21 UKT 3 1/2 07/22/68 UK TREASURY GIL GB GBP AA3 780,759.45 1,071,006.78 1.77%
GBO00OBL6C7720 UKT 4 1/8 01/29/27 UK Treasury GIL GB GBP AA3 2.04 2.80 0.00%
GBOOBNNGP668 UKT 0 3/8 10/22/26 UK Treasury GIL GB GBP AA3 0.95 1.30 0.00%
GB0O0OBPCJD997 UKT 3 3/4 10/22/53 UK Treasury GIL GB GBP AA3 29,459.89 40,411.60 0.07%
GB00OBT7J0134 UKTI 1 7/8 09/22/49 Corp UK TREASURY GIL GB GBP AA3 253,622.72 347,906.97 0.57%
GBOOBYY5F 144 UKTI 018 03/22/26 UK TREASURY GIL GB GBP AA3 1,315,144.30 1,804,049.19 2.98%
ITO000062957 MEDIOBANCA ODSH MEDIOBANCA COM IT EUR 788,300.69 928,477.63 1.53%
ITO000066123 BPER BANCA ODSH BPER BANCA COM IT EUR 7,388.26 8,702.05 0.01%
IT0O003132476 ENI ODSH ENI COM IT EUR 7,860.29 9,258.02 0.02%
ITO003856405 LEONARDO ODSH LEONARDO COM IT EUR 788,288.12 928,462.83 1.53%
JP1024741R74 JPGV 0.700 07/01/27 JAPAN GOV JP JPY A1l 231,340,547.78 1,612,297.78 2.66%
JP1051671Q49 JPGV 0.400 03/20/29 JAPAN GOV JP JPY A1l 393,617.64 2,743.27 0.00%
JP1051741QB7 JPGV 0.700 09/20/29 JAPAN GOV JP JPY A1l 149,281,911.29 1,040,400.81 1.72%
JP1103431G66 JPGV 0.100 06/20/26 JAPAN GOV JP JPY A1l 49,727,252.86 346,567.60 0.57%
JP1103781R44 JPGV 1.400 03/20/35 JAPAN GOV JP JPY A1l 231,953,702.67 1,616,571.08 2.67%




Collateral data - as at 02/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

JP1120231J51 JPGV 0.100 03/10/28 JAPAN GOV JP JPY A1l 231,915,298.07 1,616,303.42 2.67%
JP1120271N56 JPGV 0.005 03/10/32 JAPAN GOV JP JPY A1l 231,990,308.29 1,616,826.20 2.67%
JP12008215A7 JPGV 2.100 09/20/25 JAPAN GOV JP JPY A1l 81,531,297.54 568,221.74 0.94%
JP1200961785 JPGV 2.100 06/20/27 JAPAN GOV JP JPY A1l 308,289.83 2,148.59 0.00%
JP1201001839 JPGV 2.200 03/20/28 JAPAN GOV JP JPY A1l 13,213,097.97 92,086.96 0.15%
JP1201111968 JPGV 2.200 06/20/29 JAPAN GOV JP JPY A1l 367,935.84 2,564.28 0.00%
JP1201461D98 JPGV 1.700 09/20/33 JAPAN GOV JP JPY A1l 2,289,925.53 15,959.34 0.03%
JP1201521F37 JPGV 1.200 03/20/35 JAPAN GOV JP JPY A1l 6,992,377.25 48,732.46 0.08%
JP1201621H91 JPGV 0.600 09/20/37 JAPAN GOV JP JPY A1l 149,270,373.37 1,040,320.40 1.72%
JP1201641J38 JPGV 0.500 03/20/38 JAPAN GOV JP JPY A1l 49,288,424.39 343,509.25 0.57%
JP1201671K12 JPGV 0.500 12/20/38 JAPAN GOV JP JPY A1l 84,038.61 585.70 0.00%
JP1300501G30 JPGV 0.800 03/20/46 JAPAN GOV JP JPY A1l 231,978,640.47 1,616,744.88 2.67%
JP1300671L78 JPGV 0.600 06/20/50 JAPAN GOV JP JPY A1l 284,395.21 1,982.06 0.00%
JP1400131L54 JPGV 0.500 03/20/60 JAPAN GOV JP JPY A1l 46,723,645.76 325,634.36 0.54%
JP1400151N57 JPGV 1.000 03/20/62 JAPAN GOV JP JPY A1l 37,589,046.78 261,971.96 0.43%
JP1400171Q50 JPGV 2.200 03/20/64 JAPAN GOV JP JPY A1l 231,885,288.08 1,616,094.27 2.67%
JP1742811R19 JPGV 01/20/26 JAPAN GOV JP JPY A1l 49,873.63 347.59 0.00%
JP1742881R22 JPGV 02/20/26 JAPAN GOV JP JPY A1l 49,699,951.19 346,377.33 0.57%
JP1743061R55 JPGV 08/18/25 JAPAN GOV JP JPY A1l 2,348,752.75 16,369.33 0.03%
JP3188220002 OTSUKA HOLDINGS ODSH OTSUKA HOLDINGS COM JP JPY A1l 44,895,498.56 312,893.32 0.52%
JP3205800000 KAO ODSH KAO COM JP JPY A1l 46,079,998.65 321,148.54 0.53%
JP3236200006 KEYENCE ODSH KEYENCE COM JP JPY A1l 11,199,999.70 78,056.94 0.13%
JP3249600002 KYOCERA ODSH KYOCERA COM JP JPY A1l 35,112,699.90 244,713.38 0.40%
JP3475350009 DAIICHI SANKYO ODSH DAIICHI SANKYO COM JP JPY A1l 34,958,798.06 243,640.78 0.40%
JP3476480003 DAI-ICHILIFEHLDG ODSH DAI-ICHILIFEHLDG COM JP JPY A1l 2,396,898.25 16,704.87 0.03%
JP3544000007 TEIJIN ODSH TEIJIN COM JP JPY A1l 35,142,398.90 244,920.37 0.40%
JP3566800003 CENTRAL JPN RAIL ODSH CENTRAL JPN RAIL COM JP JPY A1l 132,911,198.10 926,307.26 1.53%
JP3788600009 HITACHI ODSH HITACHI COM JP JPY A1l 30,280,398.42 211,035.29 0.35%
JP3802300008 FAST RETAILING ODSH FAST RETAILING COM JP JPY A1l 163,267,998.30 1,137,875.02 1.88%
JP3818000006 FUJITSU ODSH FUJITSU COM JP JPY A1l 37,706,699.25 262,791.92 0.43%
JP3902900004 MUFG ODSH MUFG COM JP JPY A1l 37,693,848.51 262,702.36 0.43%
JP3955000009 YOKOGAWA ELEC ODSH YOKOGAWA ELEC COM JP JPY A1l 10,872,098.18 75,771.67 0.13%
KYG3066L1014 ENN ENERGY ODSH ENN ENERGY COM HK HKD 5,071,877.95 646,098.35 1.07%
KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 1,925,258.43 245,255.57 0.41%
NLO0000395903 WOLTERS KLUWER ODSH WOLTERS KLUWER COM NL EUR AAA 185,531.49 218,523.01 0.36%
US42809H1077 HESS ODSH HESS COM us usD AAA 12,985.79 12,985.79 0.02%
US5797802064 MCCORMICK ODSH MCCORMICK COM us uUsD AAA 834,284.87 834,284.87 1.38%
US67066G 1040 NVIDIA ODSH NVIDIA COM us uUsD AAA 218,452.49 218,452.49 0.36%
US912797PW16 UST BILL 09/11/25 US TREASURY GOV us uUsD AAA 1,311,120.12 1,311,120.12 217%




Collateral data - as at 02/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
US912810RNO0O UST 2.875 08/15/45 US TREASURY GOV us UsD AAA 1,040,443.21 1,040,443.21 1.72%
US912810SX72 UST 2.375 05/15/51 US TREASURY GOV us uUsD AAA 1,040,492.69 1,040,492.69 1.72%
US912810SY55 UST 2.250 05/15/41 US TREASURY GOV us uUsD AAA 25,303.30 25,303.30 0.04%
US912810TZ12 UST 4.500 02/15/44 US TREASURY GOV us uUsD AAA 1,022,666.95 1,022,666.95 1.69%
US9128283W81 UST 2.750 02/15/28 US TREASURY GOV us uUsD AAA 112,443.43 112,443.43 0.19%
US91282CKT70 UST 4.500 05/31/29 US TREASURY GOV us uUsD AAA 1,040,426.16 1,040,426.16 1.72%
US9694571004 WILLIAMS ODSH WILLIAMS COM us uUsD AAA 245,273.43 245,273.43 0.41%
Total: 60,508,331.19 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name

Market Value

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | MERRILL LYNCH INTERNATIONAL (PARENT)

18,332,892.42

2 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 13,115,742.93
3 | MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT) 11,850,619.94
4 | HSBC BANK PLC (PARENT) 7,791,508.67
5 | GOLDMAN SACHS INTERNATIONAL (PARENT) 6,973,918.19
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